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Minimum requirements for own funds and eligible liabilities  

 

From January 1st 2019, a requirement for total loss-absorbing capacity (TLAC) was introduced, as defined 

by the Financial Stability Board. In the EU TLAC requirements were implemented via EU regulation 

2019/876 (also known as CRR II) that came into force in June 2019. This new regulation includes the 

new framework for the minimum requirements for eligible liabilities (MREL). 

According with article 92a of EU regulation 2019/876, this requirement is applied to institutions 

considered a G-SII or that are part of a G-SII. Given the fact that Santander Totta SPGS, SA is almost fully 

owned by Banco Santander SA (considered a G-SII), this requirement is also applicable to Santander 

Totta SGPS, SA. 

 

Santander Totta SGPS, SA’s requirement, as of the reference date is 

 21% of total consolidated RWAs; 

 6.75% of total consolidated leverage exposure  
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Key metrics (KM2) 

 

 

Creditors ranking (TLAC3) 
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TLAC Composition (TLAC1) 
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Main features of own funds instruments of the creditors ranking (TLAC2) 

 


